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I. EFRBIFEPMEHY REDOHHR

HARH HEEORIT

1. 8RR
(4] (Bfi - HAM) <BzE>
235 E PRI 225 PR 22FFfF
(FER2359AH) 225F EER R AALE (FERk2259 R HA) (FRE23%E3F#)
EEERE X1 1 39,531 A2,568 42,099 77.899
BEEFI 2 23,217 A208 23,425 44,992
e CIE 20k 3 4,342 A979 5,321 10,374
AR B3k 4 4,081 A1,728 5,809 9674
ZOHEHFIR 5 7,890 348 7,542 12857
wE 6 A19,243 1,051 20,294 A 40,850
EREEEEBME X2 7 20,287 A1,518 21,805 37,049
T REEIMEE 8 A1,499 5,183 6,682 A 7908
HHSEN 9 A754 1,132 A1,886 A5067
EREGEE R I 10 - 3,371 A3371 A282
—REEEI NSSMBALE X3 11 A557 1,298 A1,855 A3628
SRS S E MR ALE 12 - - - -
ZOHOEESES 13 A187 A618 431 1,069
HESISSREAR X4 14 3,326 3,326
R CEEE I 15 6,791 6,791
EREGEE R I 16 A3,464 A3,464
i MEIES SR EMB A 17 - -
RIS 2 18 732 732
FTINGVAEBUERIRIEI A€ R AL 19 - -
HAZEFES 20 235 249 Al4 A270
BoikickbiEaR 21 - - - -
Z 0t 22 2,552 A2,825 273 A172
EEFI 23 20,530 5,149 15,381 28,696
HR18% 24 A39 649 A\688 746
SLERBILSRAZE X4 25 - - -
— RIS MR MR AL 26 - - -
BRREE LB AL 27 - - -
HE M IMEIES| S EMIRALE 28 - - -
S MBI 4 29 A302 302 958
S50V MBI YA SR AR 30 - - 386
35 Z DO ERIER 31 A39 951 A990 A 1,099
BE SRR ARSI 32 20,491 5,798 14,693 29442
EABL ERBRUSEER 33 A215 123 A338 A248
EABSREE 34 2,310 2,451 A141 3673
DB 35 A31 5 A36 A73
R 4 36 22,554 8,377 14,177 32,794
|5iEmEER (=8+14+19+25+30) [ 37] 1,827 | 8,509 | 6,682 | | A7022]|
[sEmeam mamemTaeas) (=180 | 38 | 2,559 | 8,938 | 26,379 | | A6,063]
X1 ERENE=(ELERANE-ELTEER) + (RBEINEISINE —BBNEISER)
+(E I N — TG ER) + (ZOMETINE—ZOMEBER)
X2 EREEEBME = ERENE-BE
%3 — MR EEIS LS EMBAREICIE. A0 5VAIREHERIAIE S MBABEESATEYES,
X4 HEE L2 AHTORBENMEARE LE-156 . REBBEEEH5I U2 RARICH ELTHYET,
GEH 2L, BAARBEYYERTTRRLTBYET,
GEfERH R (B 4D) <gE>
234F BEch A 225F AR 224 /F
(TR23Eo A | 224 Mt | (Fri2ef9AH) (23453 5 %)
ERTEUK 12 A5 17 14
B EERESHR 0 - 0 0




KR HELHRIT

[&tk] (B HHA) <BE>
234 B rhAAHA 224 B chAAHA 226
(FR23soAM) | 225 mprat: | (FR2259AM) | | (Fa23E35%)

E T e 1 37,199 2454 39,653 73219

(B ERSHESEHEHER) 2 31,015 A1,191 32,206 62391

H2FE 3 22,805 A162 22,967 44,220

B BWEIS R 4 4,283 A755 5,038 10,091

R G IRl 5 3,666 A2,004 5,670 9118

ZOMEBFIR 6 6,442 466 5,976 9,790

GhEEEHLEEN 7 6,183 A1,263 7,446 10,828

S5 EREHERZ 8 19,977 A13,985 33,962 62875

(BLEESESEECHER) 9 18,745 A14,312 33,057 60075
BERE 10 17,439 169 17,270 33232
RHWEI SR 1 3,844 A873 4,717 9417
R WG IR 12 A3,.830 A15,888 12,058 19,154
ZOMEBFIR 13 2,524 2,607 A83 1,071
GHLEEEHSER 14 1,232 328 904 2800

"' 15 A18,170 611 A18,781 A37.837

AfE 16 A8449 29 A8 478 A 17499

MR 17 A8819 554 A9373 A 18646

B 18 A902 26 A928 A1,691

E£HME(—REREILSERAN 19 19,028 A1,844 20,872 35382
[ EESEEERCYER) 20 12,844 A581 13,425 24,553
— R NS EMRAE K 21 A537 1,774 A2311 A4,007

LR 22 18,490 AT0 18,560 31,375
[R<EESESBHGHER) 23 12,307 1,194 11,113 20,546

RS 2 1,745 4,624 A2,3879 A3,358

T BRIELEE 25 A287 2,169 2456 A736
HHSEN 26 A1,031 21 A1,052 A2791
EREEEI LS HBAE 27 - 1,871 A1,871 949
HEEMEIES S ERBASE 28 - - - -
ZOMOEETHES 29 744 277 467 1,106

HEGILERAR X2 30 3,156 3,156
— R EEIE S MRAE 31 6,771 6,771
EREEEILMBAE 32 A3614 A3614
BEEIMAES S EMBAE 33 - -

{EHMBEMER S 2 34 654 654

AINFTVARBIERIRAIBI B ERAR 35 - -

HASHFREN 36 288 302 Al4 A272
HREENE 37 391 391 - 167
HRSENE 38 - 1 Al A125
BB 39 A102 A89 A13 A313

ZOMEEERS 40 2,066 A1,658 A408 A2349

RE R 41 20,236 4,556 15,680 28017

71182 42 A39 602 A641 630

SLEREILERAE X2 43 - - -
= GEEECTEIN 44 - - -
EREEEI LS HBAE 45 - - -
HEEMEIES A ERBAS 46 - - -

SHIBHEENIE 47 A332 332 828

554N AMEIERYAIEI SR RAR 48 - - 884

ShEREENS B 49 A39 23 A62 A170
Bl &ELD I 50 - - - -
EEEENSE 51 A39 23 A62 A170

SLEQMOERER 52 - 911 A911 A911

15| B chRIBIRIZE 53 20,197 5,159 15,038 28,647

EARL ERBRUSER 54 34 39 A5 A45

EABSHEE 55 2,374 2,725 A351 3223

PR 2 56 22,606 7,925 14,681 31,825

[EIERIEHA (=21+25+30+35+43+48) [57] 2,331 | 7,099 | A4,768 | | A3858 |

[GEEEEMA ENEERIRESD) (=34+47+57)] 58] 2,986 | 7,421 | A4435 ] | A3030|

X1 —RERSINSFMBAREICE., AIVIVAIEHERYRI S LS MBABEEATEYET.
X2 HESILEAFTORBENEAEEZ LA 58, RABAHEEASI AERARICHLLTEYFET,

(B £HEE. BAARBENVIETTRRLTEYET,



HARH HEEORIT

2. FFE [HEK]
(£]E) <EE>
234F BEch A 224F BEch A 224FfF
(FERK234E9 A #A) 22 EPREAL (ERK224E9 A #A) (23435 %)
(M ELERAFE (A) 1.66% A0.11% 1.77% 1.70%
BHEFE (B) 1.91% A0.08% 1.99% 1.97%
A f k2 F E 1.01% A0.15% 1.16% 0.98%
(2)ELRERMETEE) (C) 1.56% A0.18% 1.74% 1.71%
ELEHERMm(ETEE) (D) 1.78% A0.13% 1.91% 1.91%
| FEEEHFERE (E) 0.66% A0.17% 0.83% 0.79%
SMEREERIE 0.15% A0.02% 0.17% 0.16%
(3)MEEFIH (A)—(C) 0.09% 0.06% 0.03% A001%
(4)FEESFIHH (B)— (D) 0.13% 0.06% 0.07% 0.05%
(5)TEESFIEZE (B)—(E) 1.25% 0.10% 1.15% 1.18%
GE)TRERRRICBVTESONIETEREICKYBEHLTEYET,
(BN EFEERM) <sE>
23 ] 224 A 2%
(EmR23E9A /) 224 F PR (EmR225E9 A #A) (FRE235E3 )
(M ESEAFIE (A) 1.46% A0.05% 1.51% 1.46%
gHERE (B) 1.79% A0.05% 1.84% 1.83%
FHifEEsFE 0.76% A0.04% 0.80% 0.65%
(2)ELHERMBmETEE) (C) 1.55% A0.14% 1.69% 1.68%
EEEHFERMm(ETEE) (D) 1.72% A0.13% 1.85% 1.85%
| EeESSAE (E) 0.66% A0.18% 0.84% 0.79%
SHEREERIE 0.15% A0.01% 0.16% 0.15%
(B)MESFIHH (A)—(C) A0.08% 0.10% A0.18% A021%
(H)TEESFIH (B)—(D) 0.06% 0.06% 0.00% A001%
(5) FEESFREE (B)—(E) 1.12% 0.12% 1.00% 1.04%
CETREKRRRICBOVTESONFEAEICKYEHLTEYES,
3. £FHE [HF) IR =p1:)) <sE>
234F BEch A 224F BEch A 224FfF
(FERK234E9 A #A) 22 EPREAL (ER224E9 A #A) (23435 %)
(1) 5
(— R EEI5I HEFR AT 19,028 A1,844 20,872 35,382
|E§E§—A§T:U(=FF‘:D 12,660 A1,436 14,096 23831
(2) B 18,490 AT0 18,560 31,375
|E§E§—A§T:U(=FF‘:D 12,302 A232 12,534 21,132
4. ROE [Hi{K] <gE>
234F BEch A 224F FE h ¥ 22FFF
(FERK234E9A #A) 22 EPREAL (ER224E9 A #A) (23435 %)
EBME (—REREI BEEBRAN)AN—X 9.56% A1.73% 11.29% 891%
EBFMBEN—2 9.29% A0.75% 10.04% 7.83%
L ERf R AR —R 11.35% 3.41% 7.94% 7.95%
ROE= (B RS — B AR 2 S 1848) X 365183 %100
{(HEMEE - PERTEEEBRRE x BITMEER) +EIRMEE - PRRBITHEEEHRRE x RITMEED ) -2
5. HlErpARiIadE [H&] (B B M) <gE>
234F BEch A 224F BEch A 224FfF
(FER234E9A #A) 22 EPREAE (ER224E9 A #A) (23435 %)
EEFEHBER (GHER) 6,183 A1,263 7,446 10828
bpba ks 8,843 A3,045 11,888 17,337
&8 - - - 477
SEENiE A2,636 AN2424 A212 A1970
1Eigia - - - -
B0 A23 4,205 A4228 A4949
HAEEE (BHER) 288 302 A14 A272
bpba ks 391 391 - 167
SEANiE - 1 A1 A125
B0 A102 A89 A13 A313




6. BEER-BRAEDOKR

BRARH HEELIRIT

(K]
(£8) (B EAMA. %)
234F EE AP S 224F EE AP S (BF) 225 %
(FH235EIAH) 22F R (FHR2259 A8 (FRE234E3 5 %)
TS FEY FHEE FEY FiiEE | FIEY FEES | FEY
AEERIE 4,169,470 1.66%| A 259,093| A0.11%| 4,428,563 | 1.77%| 4397458 | 1.70%
36 # I+ & 39,062 0.20% 1,297| A0.06% 37,765 | 0.26% 34,717 0.26%
563 — )L 8 — v 70,302 0.11% A 18,769]  0.00% 89,071 | 0.11% 89909 | 0.17%
5b EHFERIEILRIEE 24,551 0.10% A 30,690, A0.02% 55,241 | 0.12% 56,469 | 0.17%
3 & i 5t #| 1,317,384 1.01% 67,481] A0.15% 1,249,903 | 1.16%|| 7,330317| 0.98%
56 H H #| 2668833 1.92%] A 274244] A0.07% 2943077 | 1.99%| 2831007 1.98%
EERERE 3,827,185 0.62% A 196,912] A0.19%| 4,024,097 | 0.81%| 3969659 | 0.76%
36 # ®| 2,726,639 0.66%] A 175,396 A0.15%| 2,902,035 | 0.81%| 2859899 0.77%
5 % OB M O & 215,460 0.13% 78,783| A0.03% 136,677 | 0.16% 141,831 | 0.15%
56 & # 262,993 1.05%| A 159,477| A0.16% 422,470 | 1.21% 353,160 1.18%
563 — L X R — 111,368 0.14% 11,713] A0.03% 99,655 | 0.17% 106,617 0.16%
bk B %K B O E 6,459 0.26% 6,459 0.26% - - - -
>t BHEBREIZAERSE 259,727 0.20% 153,108 A0.06% 106,619 | 0.26% 146,531 | 027%
56 f& il o 238,849 0.16% A 31,579 A0.01% 270428 | 0.17% 275382\ 0.17%
556 # & 10,465 1.77% A 80,727 0.11% 91,192 | 1.66% 91,192 1.65%
(EIREFERFT) (B EAMA. %)
2345F EE AP S 224F EE AP S (BF) 225 %
(FH2359AH) 22F Rt (FH2259AH) (FRE234E3 5 %)
FHiES FEY TS FEY FiiEE | FIEY FEES | FEY
ARERE 3,872,786 1.46%| A 453,750] A0.05%| 4,326,536 | 1.51%|| 4224217 | 1.46%
36 # I+ & 141 0.01% 0] A0.02% 141 | 0.03% 163 | 0.09%
5631 — )L A8 — v 70,300 0.11% A 18,771 0.00% 89,071 | 0.11% 89909 | 0.17%
5b EHFERIEILRIEE 24,551 0.10% A 30,690, A0.02% 55,241 | 0.12% 56,469 | 0.17%
3 & i 5t # 930,372 0.76% 17,469 A0.04% 912,903 | 0.80% 968,655 | 0.65%
56 H H #]| 2,265,030 1.82% A 130,490] A0.06%| 2395520 | 1.88%| 23271486 1.87%
EERERE 3,581,426 0.61% A 301,860] AO0.18%) 3,883,286 | 0.79%| 3789806 | 0.75%
36 # &| 2,707,496 0.67% A 170,011] A0.14%| 2,877,507 | 0.81%| 2836599 0.78%
5 % OB M O O# 215,460 0.13% 78,783| A0.03% 136,677 | 0.16% 141,831 | 0.15%
56 & # 262,993 1.05%| A 159,477| A0.16% 422,470 | 1.21% 353,160 1.18%
563 — L X R — 97,994 0.12% 7,994| A0.01% 90,000 | 0.13% 96,164 0.12%
bk B %K B O E - - - - - - - -
>t BHEBREIZAERSE 52,946 0.10% 52,946 0.10% - - 435| 0.09%
56 f& il o 238,849 0.16% A 31,579 A0.01% 270428 | 0.17% 275382\ 0.17%
556 # & 10,465 1.77% A 80,727 0.11% 91,192 | 1.66% 91,192 1.65%
(E#E)
(£]5) (B BAMA %)
235 EEh 3 2245 EEh 3 (BF)226%F
(FRE235F9 A KD) L2FETRFLE (FRE225E9 A K) (FR23F3F %)
FHEE FEY FHEE FEY FHEE | FIEY FHES | FEY
BEEERIE 4,154,245 1.68%| A 261,919] A0.12%| 4,416,164 | 1.80%| 4384157 | 1.72%
56 # I+ o 49,107 0.20% 1,189] A0.06% 47,918 | 0.26% 44,538 | 0.26%
56 1-MA-YRUEBAFE 70,302 0.11% A 18,769]  0.00% 89,071 | 0.11% 89909\ 0.17%
56 BHFEBREIXILRAE 24,551 0.10% A 30,690] A0.02% 55,241 | 0.12% 56,469 | 0.17%
> & i FiE #| 1,277,576 1.05% 74,337| A017%| 1,203,239 | 1.22%|| 1,284,637 | 1.02%
56 & H #| 2656816 1.96% A 284.147] A0.05% 2940963 | 2.01%|| 2826439 2.00%
BEREHE 3,818,748 0.62%) A 196,363] A0.19%| 4,015,111 | 0.81%| 3960145 0.77%
56 # | 2,718,195 0.66% A 174,847| A0.15%) 2,893,042 | 0.81%| 2850380 0.77%
hb R OE Ot B O£ 215,460 0.13% 78,783| A0.03% 136,677 | 0.16% 141,831 0.15%
56 & # 262,993 1.05%| A 159,477| A0.16% 422,470 | 1.21% 353,160 | 1.18%
56 1-W¥x-RUFEFR 111,368 0.14% 11,713] A0.03% 99,655 | 0.17% 106,617 0.16%
5 % B’ % B OE 6,459 0.26% 6,459 0.26% - - - -
5b BEHFERBEIZABRE 259,727 0.20% 153,108 A0.06% 106,619 | 0.26% 146,531 027%
36 & il o 238,849 0.16% A 31,579 A0.01% 270428 | 0.17% 275382 0.17%
56 # & 10,465 1.77% A 80,727 0.11% 91,192 | 1.66% 91,192 1.65%




7. AfEEZR0 SR

HBASH HELORIT

@ BEEHOFHER%E
B B A mirs B il (GRE =385 184 018)
mEREENES B R AEE
ZDOth A MmEES
BiEDHZED Bk G ZE X S MM EEEAEICLYLE)
%ggﬁ%&gg;m W& THREEE B
FEUBARUBERTEHK [R filis%
Q@ B
[E1K] (B JHM)
TR23F9AR TR23F3IAR
Ealiiti=En Ealiiti=En
PEIARL e vt Ea ik Eo ik
mEREENES - - - - - - -
FEUBARUBERTEHK - - - - - - -
Z DA @RS 11,880 7,503 15,596 3,715 4,377 11,940 7,562
# =K A205 A42 44 249 A163 59 223
B/ % 6,842 1,265 7,490 647 5,577 7,578 2,000
0 5,242 6,279 8,061 2,818 A1,037 4,301 5,338
&it 11,880 7,503 15,596 3,715 4,377 11,940 7,562
# =K A205 A42 44 249 A163 59 223
B/ % 6,842 1,265 7,490 647 5,577 7578 2,000
0 5,242 6,279 8,061 2,818 A1,037 4,301 5,338

C2) LRICIK. BENBREOIEMAES I CRIHEERELHLTHYET, [EASRBEITOERZHIEO—EIC OV THEI@EETML T
BYFTH . FR23FIARICHITHEHEIE R A 1,490 HF A (SHFHERR70E H M. sHEIE1,561HH M) B LU FR234E3 AKICH 1+ H5H
BEA2157T5AMA (56645 A M. 5HiiiE22225A M) IZOWTIX ERICEHTEYERE AL

T ZDMAMEES DT, BHlEHEL THYEST DT, LREOR L, BENBREELIGEEEOEHEF LLTEYES,

ZHFFEBEOBHEIOVTIE. [EREEORHEOEEICE T IRBELOMBFEV N(EXRSHAERESRBEXHTHEH 255 FH20EF
10A28R)ZFEL. SEMICEESNIMEICL>THEYES,

[E#E] (B JHM)
TR23F9AR TR23E3IAR
ERliEi=Ea ERliEi=Ea
prye=pr e il e BN
mEREENES 0 A0 0 - 0 0 -
Z DA @RS 11,875 7514 15,606 3,730 4,361 11,948 7,586
# =K A205 A42 44 249 A163 59 223
B/ % 6,840 1,278 7,500 659 5,562 7,587 2,024
0 5,239 6,276 8,061 2,821 A1,037 4,301 5,338
&it 11,875 7,513 15,606 3,730 4,362 11,948 7,586
# =K A205 A42 44 249 A163 59 223
B/ % 6,841 1,279 7,500 659 5,562 7,587 2,024
0 5,239 6,276 8,061 2,821 A1,037 4,301 5,338
GE)

ERICE EFREEXNBR EOTHMEES SRR ELHL THVEY . [EAESRBEIPOEREIBIED —ARIT DN THEHEET

BLTHYETH. FR23FIARICH T HEHEIERA14905H M (SEFHER70E H M. FHiEE1561EH M) BLUFERK23EIARIZH I+
BHEHEEIEA2,1578 A A GbiHEiKe4E HF A, HEiE2,2228HA M) [COVWTFLEICEHTEYFEE A,

[ ZDMAMIESFUDVTIE, BfiEFEL CHEVET DT, LREOR L EREETRRMBEMGMBENER/ESH LLTEYET,

ZHFAFEEROBMEISOVTIE, [ERMEEORKMEOEEICE T 2EH LORMEV (EERHRAEZRSEBHLHEF 255 FH0E
10828 &5 EL. AEMICHESNMEIL>THEYET,



8. R4 (TRYE

BRARH HEELIRIT

@ BRHBHEEES
[&K] (B - E5AM)
23fF9R kK 23fF3A kK
234F3ARE
BRI R (A A 40,432 A 88 A 40,344
EeEE (B) 26,188 1,841 24,347
KRIEILRBAHETS (C)=(AYHB) A 14,243 1,754 A 15,997
S HELTERERORLESR (D) - - -
RDEBEHELOER (E) 2,591 A 646 3,237
KRDBBEHHEHS F A 94 94 A 188
BiExEREt AR (G)=(C)HD)+(E)+(F) A 11,746 1,202 A 12,948
AhESE A (H) - - -
e A T (G)-(H) A 11,746 1,202 A 12,948
[E#E] (B - E5AM)
23fF9RA kK 23%F3A kK
234F3A R
BRI R (A A 40,467 A 91 A 40,376
EeEE (B) 26,188 1,841 24,347
KRIEIRBAHETS (C)=(A)+(B) A 14,278 1,750 A 16,028
SHEELTERERORLESR (D) - - -
RDEBEHELOER (E) 2,591 A 646 3,237
KRDBBEHHES F A 94 94 A 188
BIEEESRRE LEEMEE (G)=(CYHD)+E)+(F) A 11,780 1,199 A 12,979
AL ESE A (H) - - -
BEGEHEILE (G)~(H) A 11,780 1,199 A 12,979
Q@ BRATER
[BK] (B - B5AM)
234 E SRR 224 EE R R
(FRR235E9 A ) 22 Rt (FRR224E9 A )
BT E 1,171 251 920
HBER 637 A9 646
MEERA 377 4 373
HEERINE A 426 A 46 A 380
HEHELOZEREDERLIESR 645 270 375
BEENHESEDOE RN A 94 - A 94
Eqolic 31 31 -
[E#E] (B - BHAM)
234 E SRR 224 E R R
(FRL235E9 A ) 224 Rt (FRR224E9 A HA)
BT E 1,174 250 924




9. HEEA LR (EREH)

BRARH HEELIRIT

€10 (4 mHM)
235F9RA K 2343AK 225F9R K
233AKM 22F9AKL
(1) BEERLE 18.07% 1.14% 2.50% 16.93% 15.57%
Tier I & 19.37% 0.94% 2.67% 18.43% 16.70%
(2)Tier I 578,122 21,974 35,558 556,148 542,564
(3)TierI (B A%E) 18,645 A207 A1,654 18,852 20,299
(1) — R B3| 4% 18,645 A207 A1,654 18,852 20,299
() R EABETRS - - - - -
1)+ (@) 18,645 A207 A1,654 18,852 20,299
(4) BRI E 57,511 26,569 491 64,080 57,020
O O e T 19,100 18 3,027 19,082 16,073
(5)HREX (2)+(3)-(4) 539,256 28,336 33413 510,920 505,843
(6)URHT vk 2,983,219 A33242 |  A264,632 3,016,461 3,247,851
(&4K] (g mHM)
23£F9 R kK 23£F3A kK 226F9 Rk
234F3ARE 2249 AR
(1) BEERNLE 18.24% 1.24% 2.58% 17.00% 15.66%
Tier I & 19.34% 1.02% 2.72% 18.32% 16.62%
(2)Tier I 578,814 22,606 34,595 556,208 544,219
(3)TierI (B A%E) 18,702 A264 A1,761 18,966 20,463
(1) —REEEfEIE| 4% 18,702 A264 A1,761 18,966 20,463
() BEEERBETES - - - - -
)+ (@) 18,702 A264 A1,761 18,966 20,463
(4) ERIE R 51,652 A7,381 15 59,033 51,637
O A e 19,100 18 3,027 19,082 16,073
(B ETER (2)+(3)-(4) 545,865 29,724 32,820 516,141 513,045
(6)URHT vk 2,992,373 A42215 |  A281,749 3,034,588 3,274,122




I EHEFOWN

1. JROEBEEDIKR

O B EREHNEER

BRARH HEELIRIT

[EK] (Bfi:HHM)
23F9A K 23FE3A K 22FF9A K
233/ KL 2259 KL
y e AEIE 7,368 A2559 A8,247 9,927 15,615
f}‘ EHEE 52,120 29,496 A 30,431 81,616 82,551
:%; 3nALLLIEHEE - - - - -
& |BHEHEMEE 32,374 A2815 10,649 35,189 43,023
¥
A5t 91,863 A34870 A49,328 126,733 141,191
BHEES (RE) 2,715,451 A23,159 A124,581 2,738,610 2,840,032
WfE e AEIE 0.3% A0.1% A0.3% 0.4% 0.6%
i EHEE 1.9% A1.1% A1.0% 3.0% 2.9%
2 lonmucmmme - - - - -
;'E'E BHEHEIEE 1.2% A0.1% A0.3% 1.3% 1.5%
A5t 3.4% A1.2% A1.6% 4.6% 5.0%
O MHEHEEEEE
[E#E] (Bfi:HHM)
23FF9A K 23FE3A K 22FF9A K
233/ KL 2259 KL
y e AEIE 7,368 A2559 A8,247 9,927 15,615
;'; EHEE 53,674 A31,227 A 35,821 84,901 89,495
;%; 3nALLLIEHEE - - - - -
& |EHEHENEE 32,374 A2815 10,649 35,189 43,023
¥
A5t 93,417 A 36,601 Ab54717 130,018 148,134
BHEES (RE) 2,701,564 28,005 130,250 2,729,569 2,831,814
e AEIE 0.3% A0.1% A0.3% 0.4% 0.6%
i EHEE 2.0% A1.1% A1.2% 3.1% 3.2%
2 lrmurmnme - - - - -
;'Eg BHEHEIEE 1.2% A0.1% A0.3% 1.3% 1.5%
A5t 3.5% A1.3% A1.8% 4.8% 5.2%




2. EESIHEFOKR

O B EREHNEER

BRARH HEELIRIT

(&1K] (Hf:®HAHM)
235F9 A K 2353/ K 225F9 A K
23F3AXRE 22%F9IA KL
EGHEIEERS 93,397 Ab,375 A7,723 98,772 101,120
—RREAEEILE 63,104 AB,771 4,821 69,875 67,925
EREE5 HE 30,293 1,396 A2,902 28,897 33,195
HE I MEMES | LEE - - - - -
O 8o EEEMNEREE
(E#%] (B EAM)
2359 A 3K 23££3A 3K 224F9 A 3K
23F3IARME 229 ARE
EGEIEES 94,138 26,090 A10,636 100,228 104,774
—REEE LS 63,079 6,820 A4,926 69,899 68,005
EREEE I LE 31,058 730 AS5,711 30,328 36,769
HERBIMEES I LHEE - - - - -




3. TP EERRATRE

O B EREHNEER

BRARH HEELIRIT

[EfK] (BA-EHA)
235F9 A K 2353/ K 225F9 A K
23F3AXRE 225F9AKLE
WERERIERS 7,369 4,569 A10,058 11,038 17,427
ChLIZHET B1EIE
fEbRfEE 52,724 A27,632 28,703 80,356 81,427
EEHEEE 32,374 A2815 A10,649 35,189 43,023
|t (A 92,467 A35,017 49,410 127,484 141,877
4. TRABEERTREORENKR
O Mo EEEHNEEER
[EfK] (BA-EHA)
235F9 A K 2353/ K 225F9 A K
23F3AXRE 225F9AKL
2% (B) 81,554 A30,428 36,576 111,982 118,130
EGHEIEREAO) 36,218 851 A1,309 35,367 37,527
BRREEE D) 45,336 A31,279 35,266 76,615 80,602
CE)EREI A2 EERBAIRTEEICHLTHLELTLSENERE I ZEL—REREIZED G,
REE (B)/(A)
2359 A K 23££3A 3K 224F9 A 3K
23F3IARE 229 ARE
Mo ERENR 88.2% 0.4% 4.9% 87.8% 83.3%
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5. AREHELSIS-REKR

O SR EREHNRER
€379

BRARH HEELIRIT

(B 48D

- LEMBLELD
BEEELD =
® B {HE 3. BAKR e rex RO EEENE
EHEERX S DEEES
BHERS B2 Z0H
Bt
WEBEBIERY R RIS Bk AR
. 74 100.0% 100.0% 74
ChBIZES HE
I noIcE T BEE
74
BRI .
AR f IR e 996 TS EIE
527 0 93.8% 97.3% 521
3458
217
EIR A%
3nALLE
TS ETE
R RIS i
84
TEEEE £
EXEL 324 60.5% 70.7% EiEE
EUR R A% 324
95
(E%1EH)
E#% (26,716)
B ABR RS me-gias 453 || |sesmrme| |mesmnme| lzosmmes
T 362 3y® Bex
925 76.8% 88.2% 919
EIR 52 %
w5iE%E 3| mgaE FIRRE S O3 LT =3 458 (EHEE—1BE-RID)
27,641 934 Re®m=(RER- RIS +3514%)  HiEa
CEEEAFEEOEBRIESICxTS5IHE  605%
OB B A EEORIEECHTH314%E - 07%

CEBABEEOEESEICHTS5ILE © 06%
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HARHE HEELIRIT

6. EMBLEERTRIEDA TNV RILRE [HK]
D FBIRERE RRES LD U T OREES

(8 B
20/3K 20/9K 21/3K 21/9K 22/3%K 22/9%K 23/3%K 23/9%K
BE | & | mE | B&E | A& | mE | BE |CE| maE

WERE _ - - _ _ _
20/34} EiEZ 0 0 0
LEiRES |RRiEE 306 200 170 156 148 133 131 A28 4
5t 306 200 170 156 148 133 131 A28 4
/08  |BEERE - 474 396 373 251 88 88| A14 74

miEE

LS |RREE - 180 128 78 76 42 41 A1 30
5t - 654 524 452 327 130 128 A25 103
WERE _ _ _

2/3  |[EEE 41 87 80 4 1 Al
5ES  |RlREE - - 515 81 60 84 40 A23 17
5t - - 555 169 141 87 41 A24 17
WERE - _ _ -

21/988 EiEZ 0 12 11 17 A17
LS |RREE - - - 146 56 52 21 A2 18
5t - - - 147 68 63 38 A19 18
WERE _ - - _ _

22/34A peatrepes 75 70 14 A4
LS |RREE - - - - 539 457 416 A191 225
5t - - - - 615 528 430 | A205 225
WERE _ _ - - _ _

22/9%A ereres 2 0 A0
LS |RlREE - - - - - 45 44 N 44
5t - - - - - 47 45 A1 44
WERE _ _ - - - _ _

23/3#A ereres 0 A0
LS |RlREE - - - - - - 110 A10 101
5t - - - - - - 111 A10 101
WERE _ _ - - - _ _ _ _

23/9%] EiEZ

REH  |BREE - - - - - - - 90 90
5t - - - - - - - 90 90

CEDEARBEOIERAALTRRLTEYET,

GE2)FER23FIAREBICIE. A TNFURILIZDEA BB ELZHL-LOMMEANEENTEYET,
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@ FEIREE BB AEE) LT OA TN RIEDEE
(B 48 H)

20/ 3HA LART 20/98A 21/344 21/984 22/344 22/984 23/344

FEEH FEEH FEH FEH FEH FEH FES
O OE OB o & - - - - - - -
T g = o @B - - - - A12 - -
% # ® B it - A102 A80 A4 AT2 A2 -
B % 1& # A1 88 61 3 8 2 A0
Z ) fth A127 A1 A6 A19 A129 AT A10
& & A128 A25 A24 A19 A205 A1 A10

CEDEARBZEOEAALTRRLTEYEY .

CE2)EHENE | . BFEEEEFRRE. FEH) FICKHEEUE T, EEED
TBERNE| @ BEUMEFR(SHEL. REBRL. E. SHEE) LD

BEHEUIE T, RMBEEICLHEERE

FZ0nft ) C ERLDFICLDIER. BEHEOEXRRES

CE)REHNEE, —BIEREMNIEH EL-LOTH, TOR, EM-FAHWEERCLHEETET,
BENE. BRENEESNIHEICE. MEREN ZHEC L. TERRNE), THRE
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HASH HEEL|RT

7. REANEHRKRESE [HE]

O S ERENRER

OF3:%:i-§::k (Bf-EAM)
23R K 23E3AK 229K

53] ] 15 7
(BR<H R EK <R RS EE) 2,715,154 2,736,631 2,837,860
B & * 292,619 243,550 243,082
B ® K I3 ES 5,075 3,869 4,551
X - B A E - B AR R X 3,318 3,658 4,103
& % ES 38,029 37,554 31,691
BER-AR-BMHEH-KEZE 6,899 9,031 10,406
& w & & ES 44,863 66,390 72,760
& TR O I 165,093 174,845 158,417
i I R 3 NFEOE 130,586 144,567 153,548
€ B % " B % 423,833 388,916 414,319
S g I3 ES 884,490 893,620 907,357
L7 ] g = ¥ 74,800 86,482 98,441
O - B R % 170,805 156,568 162,499
i bl 2 #* & 66,314 67,597 82,318
Z ) ft 408,424 459,977 494,361
BHARUFIERERINSIBES 297 1,979 2,172
5 FF % - - -
& il -] ] - - -
Z ) ft 297 1,979 2,172
a it 2,715,451 2,738,610 2,840,032

@ BRIV ROEREE (B BAM)

2359 K 2345 3A K 224F9 K

53] 2] 15 7
(BRACHIIEBRS RIS EE) 91,566 126,114 140,501
0 & ES 1,428 3,601 3,599
B k2 K & E S - - -
B % -B A E-B AR NRE - - -
# B ¥ 225 685 530
BR-HR-BHH - KEE - - -
1& w & & ¥ - 246 73
B W ¥ BoOE % 438 3,365 5,087
i I R 3 /A R 978 749 816
& B % ® B % 33,982 36,574 40,217
x E3) #E * 14,876 14,055 20,969
L o) = ¢ ES - - -
z O - B R ¥ 2,416 16,393 19,738
i y:l 4 #* 3 - - -
Z ) 1t 37,220 50,443 49,468
BARUKIEERESBERSIEHES 297 619 690
4 FF % - - _
% Bl H & - - -
Z ) 1t 297 619 690
a Hi 91,863 126,733 141,191
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Q@ HBEO—BS (B EHM)
234E9 AR 23538k 225E9 A K
23fF3F KL | 22%9RKE
BEEO—CBES 7,989 A 813 A 3292 8,802 11,281
HEO—VES 7,487 A 772 A 2862 8,259 10,349
oMo —C RS 502 A 40 A 429 542 931
@ D EERITEHES
2349 X 234E3AK | 224F9A%K
234E3A KL 224F9 A KL
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8. {E%. . RH2DREZ=
[E (K] (B EFM)
234E9 B R 23538k 225E9 AR
234F3F KL | 22%9RKE
& % (k%) 267,582 2,841 A72796 264,741 340,378
(F8) 262,993 A90,167 A159,477 353,160 422,470
¥ & (K%) 2,783,093 A4.826 A80818| 2787919| 2863911
(FB) 2,726,639 A133,260 A175396 | 2,859,899 | 2,902,035
i & (K%) 2,961,903 19,044 A26318| 2942859 | 2988221
(&€ CD) (FB) 2,942,099 59,631 A96,614| 3,001,730 | 3,038,713
g H 2 (K%) 2,715,451 A23159 A124581 | 2738610 | 2,840,032
(FB) 2,668,828 A162,179 A274249 | 2,831,007 | 2,943,077
9. FEHREIIN—TFLDEEMEIIKRR (3t HHM)
2349 X 2343AK | 224F9A %K
234E3A KL 224F9 A KL
NN (%50 2% A1% A% 3% 3%
YRIRIN—T (BERE 4982 A3328 A4633 7310 9.615

CEDEFRIIBITEIVF R EERUN LD EERSERIHLILLOTY,

CE)EBEHETT LT LR TEHE (LTHERERALEINUL) BLUZOFH-BESHTY,

GEI) SEMBI ORI, TE/RETIL—TICHT2EHE, TIKHE, X -HEE. TUNTAIMEIETT,
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II. Frk23EEREH BITREOH—ERIER
1. FREELE(SRELERER)

20064E3 A K 20064E9 A K 20074E3 8 K 20074E9 A K 200843 A K 20084E9 A K
BAR—X 0.68% 0.69% 0.96% 1.05% 0.99% 2.47%
ERER—R 0.83% 0.80% 1.04% 1.12% 0.98% 2.42%
200943 A K 20094E9 A K 2010438 K 20104E9 A K 20114E3 A K 20114E9 A K
BAR—X 4.33% 3.53% 5.52% 4.92% 4.59% 3.34%
ERER—R 4.82% 4.04% 5.68% 5.17% 4.73% 3.41%
2. BAEEKKICOLT [EK]
(D REHRK (Bifr:-1BM)
BERMEA—X [ BiN—X A8
2010F9A K 385 384 A1
201143/ XK 380 378 A2
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(2) BB B DFEH
ZUTETNFERA,
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HRAEEREE

56, HIBNIEEE
20104E9 F A A0 A0
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20114£9 B R 3 A 1

3. N ERITEHIZONT [BK)
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1) BIEALE (EER) [gHBE canphE
20105F9 A XK 17,834 A 6.5% 62.8%
20114E3/ K 17,527 A 1.7% 64.1%
20114898 K 17,275 A 1.4% 63.6%

a. BEEFEORTE

(B f8H)

20103841 | 130
20104£9 A R 107
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201149 A chragd 160
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20104£9 A R 53
20114388 | 110
201149 A chragd 112

5. EXBE [B{K]

4. EARITIREETE. RBRORFEICONT [HEK]

(B f8H)

201149 A K% S

BIEALE (BERE)

2. 5T BEIRICHEIIEE~NDEHSE

143

A 8.1%

6. PIGSADIHARAR—Sr—E (2011 FEIA KB ERE) [EH]

(B f8H)

EiE Iaxfﬁ“jV“v—

(EfFList)
RILRAHIL - -
1897 - -
TAILSUK - 31
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ARAY - 3
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CENEH - REMET (RELEE) - B SR E (BFE) - TUN\TAIWME IS0 &5H8EFE L,
CEDTHRR—Dr—IF, FIEMA—RICTEEHEEERT L.
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V. REREZEEDOREARMFICONT

1. REBREEEOEIRFTEEOHIHE VR RORBEMFORBEYHR

FRE20F3AHLYFITRRN4SEE ) EHALITRORBRATEORBYHMESEMIELTHBYFT . BH, TH234F9A
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EL-ERMTIEORIICI - TELLBNREFDBRRDOANGNELE DFERENLERICIYELEL-LOTHYFET,
COTRERSEEDEURATREMEDHIEICE T 2EE LOREV I (B R AR RN I HAEEZERREF66S)

2. BEDEEHR

(B {8F)

H21/3%4 H22/343 H23/344
¥ B M & (— & &5 FH A BT A 196 335 354
‘(%%)ﬁﬁ@@t%@ 585 262 315
B 5l :0) E| # il F i A 2,389 62 286
‘(%%)ﬁﬁ@@t%@ 140 25 175
BB/ (BB RIELERAN A 948 80 56
‘ OB MR B TSE (B FE) A 647 347 472

3. FRDREBHFFTERYE

(B {8F)

HaES
REY OB BRELEHEOE
EBME (-~ MR BFRAN) 1257
ENLEEE 758
B2 oM B R WA R MY E 1,229

4 BREREEE-AROELGRERE

(B {8F)

# 13 i) & & B 500
BRSNS EREFEAREEBE 501
BEHEASIAERBEFEAREERE 48
7 O OGE % B M B B # 373
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BB L o B B X # £ 390
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X)ERFEUADREREEE - REOBICEEULI LGV H, BEAR—IZRHBLTEYET.
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MRAEt HEELRTT
V. S EBEEIOIRR—ry—FDRT

1. CDO. CMBS. RMBSEETHRAR—Tv—

L1474 )L—TF D CDO(Collateralized Debt Obligation) . CMBS (Commercial Mortgage Backed Securities) .
RMBS (Residential Mortgage Backed Securities) BEED TH A R—y—IZLL T D@EYTT,

(BGL:{EM)

T3 FE6 A %S Fri23FIAES

CDO 3 2
| % 3 2
CMBS 206 166
EES 186 147

7T 20 19
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2. LINLYD D74 F R
LIEFTIL—THRREAELTWALNLYS  D7A TV RIRBITHRR—Sr—IF U T O ESYTY,

BE.UTOREIL. BIRI7/ TV ADEHIZHELTNESA—DEE BEDENRERD ) I774
FTUFEEEL)ERFLTEYFET L, REBRKERLADLOERVTEYEY,

(BB

TRk 23FE 6 AKX TR 23FE 9 AKX
n— %S 2,663 2,431
OAZYRAVRSAY 143 97
(RETH)
=11 2,806 2,528
Hhigh Al D FE = A ER
(BfL:f8M)
TRk 23F 6 AKX 23 F 9 AX
ek 833 731
FR M 2 496 433
7T 45 25
BA 1,239 1,166
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a&t 2,806 2,528

CEEEHEHF. BRAEMARGEFOERALTRTLTEYET,
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