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1. FR245FE REOHR

B HETL|RIT

1. BRI
[E#E] (B mHM)
244 R 234
(FER2553 AH) 235 (FER2453 A
EEEAE X 1 84,471 198 84,273
BEEFIE 2 45,964 701 45,263
ek 3 10,006 525 9,481
45 EES |24 4 6,224 A1,023 7,247
ZTDMEFEF 5 22,275 A5 22,280
®RE 6 A38,720 Al4 A 38,706
EEEEERME X2 7 45,751 185 45,566
5{EEEER 8 A2,393 A1,613 A780
BHEER 9 A2,693 3,806 6,499
BRI SRS L@ AL 10 A14123 A13,332 AT91
— R EES I NEMgALE 11 18,997 4,065 14,932
HEEIMENES | LN EMIRALE 12 - - -
Z D OEETEIESE 13 A6,292 6,027 A12319
{EENMEIER L 4E 14 1,441 A2,385 3,826
AINFVAEEERAIE | e HiR AL 15 277 207 70
HAEFERBRE 16 45 137 A92
BRIk biREEN 17 - - -
ZDith 18 A2322 1,431 A3,753
BB A 19 41,080 140 40,940
LBl =k 20 A207 A248 41
e FAEN L HAMA A 21 40,872 A109 40,981
EANBLERBRUEER 22 A1,577 A1,262 A315
BN EELE 23 1,311 A4,360 5,671
DEREEIENE 24 A47 8 A55
ELCEr R 25 40,559 A5723 46,282
X1 EREFE = (ESERNE-ELREER) + (RBEIGISNE-SENGISER) + (BERGIRE—BENIEA)
+ (FOMEHNE—FDMESER)
X2 EREEERMR = EEENE-RE
GE) 28X BAAXRBEVVIETTRRLTBYET,
GEfERRRHE) (BAfE:31)
244 R 234
(FER2553 A ) PRE: 454 (ER2453 AH)
BIEF R 14 2 12
BoEdEmAaiti 0 0 0




B HETL|RIT

[54] (B HHMA)
PLE:: 4 234
(ER254 38 ) 23R (ER244E3 5 )

£HERNR 1 79,817 873 78,944
(B<EESESBHRGYER) 2 65,601 3,830 61,771
BEFI 3 45,875 1,130 44745
BHREISHE 4 9,486 360 9,126
HEERE I FIZE 5 4,881 A1579 6,460
Z DM 6 19,573 963 18,610
GLERSESER) 7 14,215 A2,957 17,172
Y 8 35,931 520 36,451
A B 9 A17,462 A262 A17,200
mER 10 A16,733 840 A17573
Be 11 A1,734 A57 A1,677
EHME (—REREILSSRAM) 12 43,886 1,394 42,492
[ EEEEEEBGCHER 13 29,670 4,350 25,320
EY 14 A1,335 A1,061 A274
HHSEH 15 A2435 4,456 6,891
BRI EEE S MBRAE 16 A14,369 A13,384 A985
— R EEEI LS MR ALR 17 18,960 4,171 14,789
HEEMEES SOTMBRASE 18 - - -
ZOMOEESNES 19 5,082 5857 A10,939
MBI £ 20 1,412 A2,269 3,681
1INV REREIE RYAYE| S MR ALE 21 179 108 71
BHREERER 22 2 44 A42
ZDHEEREIBIES 23 A1,901 799 A2,700
REH R 24 40,652 1,177 39,475
HRES 25 A202 A160 A42
e 26 40,449 1,016 39,433
EAR. EEBRRUSER 27 A1,321 A1,232 A89
EABSAEE 28 1,388 A4,409 5,797
24 B 25 29 40,516 A4,624 45,140

EZ S [ 30] 43,886 | 1,394 | 42492 |

() £ BAARBEVYETTRIRLTEYET,



KRR HHEELRIT

2. ¥ [HE]
(£]E)
pLE: ;3 234EfE
(2553 A /) 234ERELE (k2453 AKA)
(MHEEERFE (A 1.55% A0.05% 1.60%
gHL£FE (B) 1.83% A0.08% 1.91%
AHmEESFIE 1.10% 0.16% 0.94%
(2)E£AERMETEE) (C) 1.42% A0.10% 1.52%
EEEHFREETRE) (D) 1.64% A0.12% 1.76%
|?E$1§#%*IJ@ (E) 0.50% A0.13% 0.63%
SMEREEFIE 0.19% 0.02% 0.17%
(B)HEEFE (A)—(C) 0.13% 0.05% 0.08%
(M)TEEEFE (B)—(D) 0.19% 0.05% 0.14%
(5)HEEEFEE (B)—(E) 1.33% 0.05% 1.28%
GE) TREKRERIZBLWTEDONIFERZICKYERLTEYET,
(BN EFEERM)
pLE: ;3 234EfE
(2553 AH/A) 234FRELL (2453 AKA)
(MEEERFE (A 1.28% A0.13% 1.41%
gHL£FE (B) 1.66% A0.12% 1.78%
AHmEESFIE 0.74% 0.06% 0.68%
(2)E£AERMETEE) (C) 1.42% A0.08% 1.50%
EEEHFREETRE) (D) 1.57% A0.13% 1.70%
|?E$1§#%*IJ@ (E) 0.50% A0.13% 0.63%
SMEREEFIE 0.17% 0.02% 0.15%
(B)MWEEFE (A)—(C) A0.14% A0.05% A0.09%
(M)TEEEFHE (B)—(D) 0.09% 0.02% 0.07%
(5)HEEEFEE (B)—(E) 1.16% 0.02% 1.14%
GE) TREKRERIZBLWTEDONIFERZICKYERLTEYET,
3. EBHMIT [HAE) (Bif FHHM)
pLE: 3; 3 234EfE
(FERk2553 A #) 234FFELL (ERk244E3 A #)
ES0 3
(—RRERI5 I LS FR AR 43,886 1,394 42,492
|H§§—A%T:U(JFF%) 29,552 1,186 28,366
4. ROE [H{K]
pLE: 3; 3 234EfE
(FERk2553 A #) 234FELL (ERk244E3 A #)
AWM (—REREISEERAT)AN—X 10.41% 0.50% 9.91%
LEAMAI IR —X 9.58% A0.99% 10.57%

ROE=

(MRS - BEANARLYEREENEERIETERD)

5. A{fEEsFEIRIBT (K]

{HEMEE - PERTHREKRIE < RTHP +IRMEE - ARETHRERIE < RTMHER |} +2

(B HAM)

pLE: ;3 234FfE
(ERE254E3 A #A) 234EFE L (ERE244E3 A 1)
EEFEFHESEGHER) 14,215 A2957 17,172
SEENE 15,237 A3,341 18,578
EER - - -
SEENE A765 599 A1,364
185518 - - -
1B A256 A215 A4
H“HAFEE GHER) 2 44 A42
SEENE 452 61 391
SEENE A33 A33 -
& A416 17 A433




6. BEER-BRAEDOKR

BRARH HEELIRIT

[E4K]
(£]E) (B H5AM. %)
245 235
(Em25%E3RA M) 23EEH (FEm24%E3R )
EYES FEY EYES FEY TR S FEY
EaEREE 4,160,946 1.55% A 38,828 A0.05% 4,199,774 1.60%
25 78 If & 31,668 0.23% A 6,185 0.05% 37,853 0.18%
5% O — L m] - v 76,573 0.11% 2,381 0.00% 74,192 0.11%
5t EH EE M5 X RIS 185,006 0.10% 111,389 0.00% 73,617 0.10%
55 B fif Hi B 1,319,243 1.10% A 2,386 0.16% 1,321,629 0.94%
5t # H o 2514710 1.85% A 132,858] A0.07% 2,647,568 1.92%
EEFERE 3,814,735 0.49% A 63574 A0.09% 3,878,309 0.58%
25 78 & 2,713,990 0.51% A 21357 A0.12% 2,735,347 0.63%
5t & picA i bi:l & 217,581 0.12% 12522 A0.01% 205,059 0.13%
5t & % 188,132 0.70% A 66,572] A0.31% 254,704 1.01%
53 — JL < $* - 123,496 0.18% 9,835 0.03% 113,661 0.15%
5t 5 L 5 # E - - A 4458 A0.27% 4,458 0.27%
5L EHERB N2 AERSE 329,679 0.28% A 14,201 0.09% 343,880 0.19%
5t & FA & 213,966 0.20% A 6,454 0.02% 220,420 0.18%
55 # & — — A 5232 A1.78% 5,232 1.78%
(BN EFFEBF) (B EH5AH. %)
245 235
(Em25E3RAH) 23EEH (ErRk2453 A 80)
EYES FEY EYES FEY TR S F[EY
EaEREE 3,774,481 1.28% A 116,332] A0.13% 3,890,813 1.41%
25 78 If & 265 0.02% 110 A0.01% 155 0.03%
5% O — L m] - v 76,410 0.11% 2,230 0.00% 74,180 0.11%
5t EH EE N5 X RES 185,006 0.10% 111,389 0.00% 73,617 0.10%
55 B fif Hi B 840,833 0.74% A 98,973 0.06% 939,806 0.68%
5t # H o 2144527 1.69% A 118588 A0.12% 2,263,115 1.81%
EEFERE 3,477,921 0.46% A 153,467 A0.11% 3,631,388 0.57%
25 78 & 2,704,007 0.51% A 15446] A0.13% 2,719,453 0.64%
5t & P i bi:l & 217,581 0.12% 12522 A0.01% 205,059 0.13%
5t & % 188,132 0.70% A 66,572] A0.31% 254,704 1.01%
53 — JL < $* - 101,622 0.11% A 420 A0.01% 102,042 0.12%
56 B % £ T - - - - - -
5L EHERB NS R AERSE 57,539 0.10% A 749171 A0.01% 132,456 0.11%
5t & FA E 211,822 0.20% A 5076 0.03% 216,898 0.17%
55 # & — — A 5232 A1.78% 5,232 1.78%
[E#E)
(£]5) (BA:-/BAM. %)
245 235
(Em254E3AH) 23EEEH (EF244E38H))
EHES F[EY EHES F[EY EHES F[EY
B2 ERYE 4147180 1.56% A 37552 A0.06% 4,184,732 1.62%
5% TR I+ & 42,452 0.20% A 4,850 0.02% 47,302 0.18%
56 1- LB -VRUVEAFE 76,573 0.11% 2,381 0.00% 74,192 0.11%
5 BEH E MR NG XILRIAE 185,006 0.10% 111,389 0.00% 73,617 0.10%
56 & fifh 5E % 1,285,999 1.12% 3,566 0.14% 1,282,433 0.98%
56 B H oo 2,499,668 1.88% A 136,599 A0.06% 2,636,267 1.94%
BEEFEME 3,808,311 0.49% A 62,302] A0.09% 3,870,613 0.58%
5% TR & 2,705,445 0.52% A 21735 A0.12% 2,727,180 0.64%
5t & & 4 bi:| & 217,581 0.12% 12,522 A0.01% 205,059 0.13%
55 & B 188,132 0.70% A 66,572] A0.31% 254,704 1.01%
56 1- VWV +2-RUFTEF® 123,496 0.18% 9,835 0.03% 113,661 0.15%
55 5 3 5 # 7 - - A 4458 A0.27% 4,458 0.27%
5t EH EE N ZTAERS 329,679 0.28% A 14,201 0.09% 343,880 0.19%
55 & FA & 216,086 0.21% A 4,801 0.03% 220,887 0.18%
5% #t & - - A 5232 A1.78% 5,232 1.78%




KRR HHEELRIT

7. BiEE2F 0 R I

D AL DFHEREE
78 B A WS Bk Rl B2 184AE)
AREE B 0RE IR A
Z oA S
BEOBHZLD B A R E I 2 A AR EARICEYILE)
pPT—
BEEERT S LB TER gy
FRUBLRUBERH B Rl
@ sHliAL
€5 (Bt EB)
FH2EIAE FAR24FIAK
AL AL
mRsp| FEE | HER #H s A
ARRE B RS - - - - - - -
FRUARKRUBERMH A - - - - - - -
ZO A WS 17941  11916] 21,304 3,362 6,025 | 10,143 4,118
B 508 545 511 3 A37 120 157
' % 6,118 413 6,775 657 5,704 6,349 645
Z ot 11314 10956 | 14,017 2,702 358 3,673 3315
At 17941  11916] 21,304 3,362 6,025 | 10,143 4,118
B 508 545 511 3 A37 120 157
' % 6,118 413 6,775 657 5,704 6,349 645
Z ot 11,314 | 10956 | 14,017 2,702 358 3,673 3315

GE) LRICIE, BENBR EOT G HRITMEREZRHL THYET . [EASKRBEEIDOERZHIEO—IIT OV THIFMEEIMEL
THEYETH., FR2B5EIAKRIZEITZHHEIERS21EHMA (559325 A M. HEE4108 5 M) S LU TFK245E38 KRIZH T 55HE
B ABIFEAAGEHER728 A M. FHAE526E A 2OV T LEICEHTEYEE AL
TZOMAMES OV TIE, BEEELTHYETOT, LREORLIE. S BRMALIMESMELOEEET LLTEYET,

ZHAFEBORMEICOVTIE, IEMEEDRAEOEEICEATHEH LOIIEL (R RERFHEERESEBHLREF 255 TM20E
10A28B) 2% EL. AEMICHEESNfHERICE>THEYET,

(E#E] (B HHM)
FRE25F3A K TR24F3A K
FHlR &% FRf R 4%

S EIARE FRAfiaE RS Bl FRiEi
mHRA BMES 0 A0 0 - 0 0 -
Z Ot A MEES 18,005 11,986 21,384 3,378 6,019 10,167 4,148

S 508 545 511 3 A37 120 157
B % 6,099 398 6,777 678 5,701 6,355 653
Z Dt 11,397 11,042 14,095 2,697 355 3,692 3,336
&t 18,005 11,986 21,384 3,378 6,019 10,168 4,148
S 508 545 511 3 A37 120 157
B % 6,099 398 6,777 678 5,701 6,355 653
Z Dt 11,397 11,042 14,095 2,697 355 3,692 3,336

GE) RIS, ERESENBR EOIHMESIICRITMERELHL CAVET .. [ EASRBEIDOERZHEDO—EIC DO THEHESE
BLTHYETH., FR25EIAKRICHITSEEIER21 T AM (SEETMEI2E M. FHEE4108 A5 M) BLUTFR24EIAKRIZE TS
FHEEEA453E A A OLFHERE72E8 M. FFHEiE526 5 H M) SOV TIFLEIZEDHTEYFEE A,

[ ZDAEMEES SOV TIE, BlFMELCEYET OT, LEROR LG EHEENBRMELMESMBLOEEZ LT LLTEYET,

EHFFEBORMIONTE. [ERMEEOHHEOEEICET HEH LORFEN N(EERFHAEZT B REBRAIC|MEH 255 FH205F
10A28B) 2% EL. AEMICHEESNHERICE>THEYET,



8. R4 (TRYE

BRARH HEELIRIT

@ BEMHRITEBES
[&K] (B - E5AM)
25%F3A kK 244F3A kK
244 3A K
BRI AHETS (A) A 36,667 2,720 A 39,387
ELEE (B) 30,591 3,368 27,223
REEIRBEAGHETS (C)=(A)+(B) A 6,075 6,089 A 12,164
R RELTHREEDRNIELE (D) - - -
RADBBEHELOER (E) A 2,908 A 4,347 1,439
RDBBEYEES (F) A 2,702 A 2,702 -
B RRET LEEMER (G)=(C)HD)HE)+(F) A 11,686 A 961 A 10,725
ALEEER (H) - - -
RERTEIHE (G)—~(H) A 11,686 A 961 A 10,725
[E#E] (B - E5AM)
25%F3A kK 244F3A K
244 3A K
BRI AHETRS (A) A 36,743 2,712 A 39,455
ELEE (B) 30,591 3,368 27,223
REEIRBAGHER (C)=(A+(B) A 6,152 6,080 A 12,232
RN HRELTHREEDRNIELE (D) - - -
RADBBEHELOER (E) A 2,908 A 4,347 1,439
RDBBEYEES (F) A 2,702 A 2,702 -
B AR AR (G)=(C)+(D)+E)+F) A 11,763 A 970 A 10,793
AILEEER (H) - - -
RE G5 HE (G)-(H) A 11,763 A 970 A 10,793
Q BEHRTER
[BK] (B - B5AM)
pLE: ;4 23R
(L2553 A K 235 EH (FRL245E3 A )
BEMSHER 2,049 A 430 2,479
HBER 1,092 A 190 1,282
MEERA 698 A 57 755
HRERIRE A 748 104 A 852
BEHBBEHEOERNIELE A 245 A 1,536 1,291
HEHELOZEREDERLIESR 1,253 1,441 A 188
Z0Hh - A 190 190
[E#E] (B - BHAM)
285 23R
(L2543 A K 235 EH (FRL245E3 A )
BB ER 2,057 A 430 2,487




9. HEEA LR (EREH)

BRARH HEELIRIT

€15 (4 mHM)
254E3A K 245E3AK 2459 K
(EHRIE) 24F3AK 24F9AKM
(1) BEAALE 15.67% A2.19% A3.49% 17.86% 19.16%
Tier I & 16.27% A3.10% A416% 19.37% 20.43%
(2)Tier I 484,267 A103031|  A123390 587,298 607,657
(3)TierI (B A%E) 18,593 A350 4 18,943 18,589
(1) — R B3| 4% 18,593 A350 4 18,943 18,589
() R EABETRS - - - - -
)+ (@ 18,593 A350 4 18,943 18,589
(4) BRI E 36,613 28,250 A19,502 64,863 56,115
O O e T 9,288 A9,741 A5,749 19,029 15,037
(5)HREX (2)+(3)-(4) 466,247 AT75132 |  A103,884 541,379 570,131
(6)URHT vk 2,975,038 A55913 759 3,030,951 2,974,279
(&4K] (g mHM)
255E3 Ak 245E3R kK 245F9 Rk
(EHRIE) 244 3A K 2449 AR
() BEAALE 15.63% A2.33% A3.58% 17.96% 19.21%
Tier I & 16.15% A317% A421% 19.32% 20.36%
(2)Tier I 481,550 A104618|  A125216 586,168 606,766
(3)TierI (B A%E) 18,625 A331 A0 18,956 18,625
(1) —REEEfEIE| 4% 18,625 A331 A0 18,956 18,625
() BEEERBETES - - - - -
)+ (@ 18,625 A331 A0 18,956 18,625
(4) ERIE R 34,278 25856 A18,550 60,134 52,828
O A e 9,288 A9,741 A5,749 19,029 15,037
(B ETER (2)+(3)-(4) 465,897 A79093 |  A106,666 544,990 572,563
(6)URHT vk 2,980,068 A53,000 A5 3,033,068 2,980,083




I EHEFDOK; BRI HBEETLHRT

1. JROEBEEDIKR

O B EREHNEER

[BK] (BR-JHEM)
254E3A K 24£E3A K 245FE9A K
245E3AXK 249K
y e AEIE 2,768 A3,616 A1919 6,384 4,687
f}‘ TR EE 83,470 18,479 8,641 64,991 74,829
:;; 3n AU EIEHEE - A311 A363 311 363
& |BEHEHENEE 20,000 A17,360 481 37,360 19,519
¥
&5t 106,240 A2,808 6,840 109,048 99,400
BHEES (RE) 2,740,978 56,798 165,965 2,684,180 2,575,013
WfE e AEIE 0.1% AO0.1% AO0.1% 0.2% 0.2%
i TR ENE 3.0% 0.6% 0.1% 2.4% 2.9%
g 3n AU EIEHEE - A0.0% A0.0% 0.0% 0.0%
;'E'E BHEHENERE 0.7% A0.7% A0.0% 1.4% 0.8%
&5t 3.9% A0.2% 0.0% 4.1% 3.9%
O &5 EEENEREE
[E#E] (BR-JHEM)
254E3A K 24£E3A K 245FE9A K
245E3AXK 249K
y e AEIE 2,768 A3,616 A1919 6,384 4,687
;'; TR EE 86,229 20,409 8,973 65,820 77,256
;%; 3n AU EIEHEE - A311 A363 311 363
& |EHEHENEE 20,000 A17,360 481 37,360 19,519
¥
&5t 108,998 A879 7172 109,877 101,826
BHEES (RE) 2,719,732 47,577 154,100 2,672,155 2,565,632
e AEIE 0.1% AO0.1% AO0.1% 0.2% 0.2%
i TR ENE 3.2% 0.7% 0.2% 2.5% 3.0%
g 3n AU EIEHEE - A0.0% A0.0% 0.0% 0.0%
;'Eg BHEHENERE 0.7% A0.7% A0.0% 1.4% 0.8%
&5t 4.0% AO0.1% 0.0% 4.1% 4.0%




2. EESIHEFOKR

O B EREHNEER

BRARH HEELIRIT

(&1K] (Hf:®HAHM)
255F3 A K 24538 K 245F9 A K
245E3AKL 249K
EGHEIEERS 63,163 A13,597 A4,819 76,760 67,982
—RREAEEILE 36,126 A 18,960 5,880 55,086 42,006
EREE5 HE 27,037 5,363 1,061 21,674 25,976
HE I MEMES | LEE - - - - -
O 8o EEEMNEREE
(E#%] (B EAM)
2583 A 3K 2453A 3K 2459 A 3K
245F3AKRE 2459 AR
EGEIEES 63,448 A13,555 A4979 77,003 68,427
—REEE LS 35,986 A18,972 Ab,964 54,958 41,950
EREEE I LE 27,461 5,417 985 22,044 26,476
HERBIMEES I LHEE - - - - -




3. TP EERRATRE

O B EREHNEER

BRARH HEELIRIT

[EfK] (BA-EHA)
255F3 A K 24538 K 245F9 A K
245E3AKL 249K
WERERIERS 7,150 A329 1,996 7,479 5,154
ChLIZHET B1EIE
fEbRfEE 79,164 15,192 4,727 63,972 74,437
EEHEEE 20,000 A17,672 117 37,672 19,883
|t (A 106,315 A2,809 6,840 109,124 99,475
4. TRABEERTREORENKR
O Mo EEEHNEEER
[EfK] (BA-EHA)
255F3 A K 24538 K 245F9 A K
245E3AKL 249K
2% (B) 94,948 1,814 4,370 93,134 90,578
EGHEIEREAO) 34,793 A1,514 981 36,307 33,812
BRREEE D) 60,154 3,327 3,389 56,827 56,765
CE)EREI A2 EERBAIRTEEICHLTHLELTLSENERE I ZEL—REREIZED G,
BREE B)/A)
2543 A K 2443A 3K 2459 A 3K
245F3AKRE 2459 AR
Mo ERENR 89.3% 4.0% A1.8% 85.3% 91.1%

_10_




5. RREHELS IS -RERR

O BHEFENRER

KRR HHEELRIT

[8i1K) (BffEM)
- SRMBEEELD
EEELD =
SedEE PRl 514 REKR RERH Re® YR B
EBERS LIRS
BBERS e ot
AR5
WEBEEEERY *Ef%;zsﬁ% B S B AE
e 100.0% 100.0% 28
CNBICHET DK
EEmRE SISET o
72
AR 125
MRS % fEla e *‘{%4},% B g g
792 78.7% 90.8% 835
EIEE:
269
N J
EliX R iA%E
73
AL
BRI 2 L
EEEEE SHIg
EEEL 200 65.8% 79.4% waEE
EiY R iA%E 200
41
(E%{EE)
E#% (26,688)
B RBTEES 8RS 602 Bexmnme| | mesmame| | VRoEEEES
31428 348 HEES Rrex
1,063 75.4% 89.3% 1,062
EiY R iA%E 114
w5E8E 3| 4zEEt WIBREHDIILE = 31458~ (EEE—BR RI%)
27,751 632 Rex = (BR-REEF+514%8) ~ BESE

CEEARBEEEEALTRRLTEYET,

CBEEEABEORIBRABIICHTSHEIHE 636%
ZTOMEFBESLBEEDOEIEBICHTSH5IHE 42%
CEEABEOEIEREICHTHEIHE 07%

_11_
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6. EMBLEERTRIEDA TNV RILRE [HK]
D FBIRERE RRES LD U T OREES

(B 48D

21/93K 22/3K 22/9K 23/3%K 23/9K 24/3K 24/9K 25/3%K
BE | B& | m& | B& | A& | m& | B& Y3 mas
o |[BEEE 461 343 102 105 74 47 471 A19 27
LRI |fREE 462 341 312 233 68 50 41 5 46
5t 923 684 414 338 142 96 88| AI15 73
/o [BEEE - 75 70 14 - 0 4 N -
sy |ERimE - 539 457 416 225 149 58 0 58
5t - 615 528 430 225 149 63 A4 58
22/944 %ézi - - 2 0 - - - - -
sy |ERimE - - 45 44 44 9 9 A3 5
5t - - 47 45 44 9 9 A3 5
23/344 %ézi - - - 0 - - - - -
sy |ERimE - - - 110 101 78 71| A5 56
5t - - - 111 101 78 71| A5 56
23/944 gézi - - - - - 17 - - -
sy |ERimE - - - - 90 51 31| A3 1
5t - - - - 90 67 31|  A30 1
/g  |[EEEE - - - - - 12 0 6 6
sy |ERmE - - - - - 304 280| A22 258
5t - - - - - 315 280 A16 264
o |[BEEE - - - - - - - 27 27
sy |ERimE - - - - - - 255 | A108 147
5t - - - - - - 255 | A8t 174
/3 |[BEEE - - - - - - - 1 11
sy |ERimE - - - - - - - 221 221
it - - - - - - - 232 232

GE1) EAXBEEBAALTERLTEYET,
GX2) ERBEIARESICIE. A TNTURILIZDHEANAEEBELZEL-LO2EANSENTBYET,
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@ FEIREE BB AEE) LT OA TN RIEDEE
(B 48 H)

21/9HALART 22/344 22/984 23/34A 23/984 24/344 24/984

FEEH FEEH FEH FEH FEH FEH FES
EF OE OB op 0® - A0 - - - _ _
B g ¥ o = - - A2 - - - -
m # ® B {t A8 A55 A0 A5 A29 A12 A33
B % 1& # A1 54 0 2 - A1 A16
Z ) fth A6 A3 AT A13 AT A3 A32
a B A15 A4 A3 A15 A30 A16 A81

GE1) BAXRBEMEAALTRRLTEYES,

(F2) NERERME) . FHEEEEFRWE. FERE FICRHEEDE T, BEED
BERNE|  BEUMEFR(SHEL. RERL. E. SHEE) LD

BEHEUIE T, RMBEFICLHEERE

FZonft ) c ERADFICLIER. BEHEOEXRRES

(G¥3) SEHLEE, —BIEREMNIH ELELOTYL, 0%, AN -FANEBRICRHREVIIET,
BEME. BRENEESNIGEICE. MEREN ZHEC L. TERRNE ), TFRE
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7. REANEHRKRESE [HE]

O S ERENRER

OF =¥}tk (BR:BHAHM)
255 3AR 245 3AR 2459 AR

El A & o
(BR<HFHNEREBERSEE) 2,740,978 2,683,915 2,574,769
3 & ES 2871717 272,886 264,089
7 # K B ES 2,523 3,380 2,886
¥ BB E-BDRERRE 2,455 3,112 2,773
< B4 ES 18,427 43,591 36,943
BR-HAR-BHHE - KEE 5,362 6,244 5,825
& #H B & ES 48,805 45,058 53,750
i# TR 3 B OE % 134,643 152,507 142,681
#?]ooxE  E VAR 117,963 132,840 110,372
& m ¥ B’ROB® X 531,970 414,663 442,607
x B E ES 806,775 891,416 828,126
" & =1 ' ES 91,950 61,291 61,183
T 0 - B 2 ¥ 134,195 172,129 170,732
i 5 2 #* & 49,915 64,042 72,650
z (] fth 508,812 420,750 380,147
BOARUEINERERRSIEES - 265 244
24 FF % - - -
& i 1 & - - -
z (] fth - 265 244
& Hi 2,740,978 2,684,180 2,575,013

@ %R RV EEFIE (B JHM)

254E3AK 443K 2449AK

E3] 2] 5 7
(B A E R £ B3 EE) 106,240 108,783 99,155
B & ES 12,811 12,936 12,375
B2 ® K E ES - - -
X -BRABE-BANRRE - - -
& B ES 153 462 188
BR-AR-BHt#E - KEZE - - -
& ®] bt & ES 68 36 107
B W % EE N I S 840 658 936
®?]oox ¥ nNoFE K 1,303 1177 1,830
® M ¥ [ S 35,727 31,252 22,436
F o) E ES 29,133 18,707 25,356
0 o B & ES 589 938 891
z 0O - B 2 ¥ 131 2,377 2,108
i A 2 #* & - - -
< (0] fth 25,480 40,236 32,925
BARUEHIEBRERRSIBES - 265 244
[’ FF % - - -
& il L & - - -
< (0] ft - 265 244
& it 106,240 109,048 99,400
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G HBAED—ES (BA:EHAM)
254E3AK 243K 245F9 A%
244E3AKE 245F9R K
HEHEOD—VES 6,366 A 987 A 385 7,353 6,751
FEO—-—VES 6,050 A 891 A 362 6,941 6,412
oM —CES 315 A 96 A 24 411 339
@ hIMNCEZRITEHES (Bf:-JAM)
254E3A K 2438 %K 245F9 A%
244E3AKE 244F9R KM
hhftEEMITEESE 1,812,438 72,651 117,943 1,739,787 1,694,495
o EEmITE WS E 67.4% 2.6% 1.6% 64.8% 65.8%
8. &% .AE. EHE&DERE
[&i{K]) (Bf:-JAM)
254E3A K 2438 %K 245F9 A%
244E3AKE 244F9R KM
& % (R¥%) 169,366 Ab53,778 A15143 223,144 184,509
(F5%) 188,132 66,572 A16,265 254,704 204,397
il & (R5%) 2,714,075 A13,525 A21578 2,727,600 2,735,653
(F5%) 2,713,990 A21,357 14,283 2,735,347 2,699,707
il & (R¥%) 3,049,604 112,214 94,144 2,937,390 2,955,460
(¢ CD) (E5%) 2,931,572 A8,834 49,254 2,940,406 2,882,318
g &H £ (R¥%) 2,740,978 56,798 165,965 2,684,180 2,575,013
(F5%) 2,514,710 A132,858 39,514 2,647,568 2,475,196
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1. FREELR(SREEERLE)

HAR HETLRIT

2011438 K 201159 K 2012438 K 20125F9 A K 2013538 K
B{AR—2Z 4.59% 3.34% 3.99% 3.80% 3.83%
EREA—R 4.73% 3.41% 4.05% 3.91% 3.96%

2. RAEHKRITONT [BiK]
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BAEBRBELE

55, BIENIEEE
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2013438 & 0 A 4

3. F/NEERITEHICDOWLT [BF)

gHES (B fBM)

) BITHALE (MR ER) |HHESICaH DR
2012538 K 17,398 0.7% 64.8%
20124E9 R K 16,945 A 2.6% 65.8%
201353/ K 18,124 7.0% 67.4%

4. EARITERERETE. RERORFEICONT [HiF]

a. BEEFEDRTEE

(B {EM)

20114E9 A Sh 1A 160
201243 #A 244
201249 A ShEI#A 89
2013438 H#A 451
b. RIRDIRFTEE (B &)
20114E9 A Sh 1A 112
201243 #A 305
201249 A dhfE1#A 146
201338 H#A 352
5. EXEE [B{K]
(B &)
201353 A K% m| ATEAR L (R E)
EH. 5T BEIRICHIEITZEE~NDELEE 96 A 26.2%
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1. #RIER S B & O BT REME O+ 7 R R DR AT IS D RBYRIR

F20F3AHAFYFIRES4FEE ) EZBERALITEDORBRAMEORBYHREI3FEMIELT
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(A-Xééiféﬂ?iﬁ)ﬁféd)IEIIIXEI’FTE‘I‘EEG)¥|JI*ﬁl:li%"é%’iﬁid)ﬂﬂ&bu (BRRRBRFIHEEERE
RIMEFE66S

2. BEDEEHD

(it (BF)
H23/3%A H24/3% H25/34f
EBME (- MESFHR AN 354 425 439
(3 EF)EER 2 &M E 315 360 400
& 51 A1 & #H @M A & 286 394 404
(3 EF)EER 2 &M E 175 210 340
BHRTB(RBREEE RN 56 139 161
EEREELEEREES 472 361 372

3. EDEBMBRRVE

(BfL:{EM)

FRIESH

BREYDREBEL LR KOS
£ HEME (—BREIEHRAF) 1,510
B3l BT % B M R 2 1310
R EEEE EEEE 1479

4. BEHRTEE-AROELRERE

(BfL:{EM)

% 13 3] & & E 548
BRI EBEEAREEBE 367
BEHEAIAEBEEEAREERSE 42
H O OE % B M OB B % 331
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1. CDO. CMBS. RMBSEETHRAR—Tv—

L1474 )L—TF D CDO(Collateralized Debt Obligation) . CMBS (Commercial Mortgage Backed Securities) .
RMBS (Residential Mortgage Backed Securities) BEED TH A R—y—IZLL T D@EYTT,

(BGL:{EM)

TR24FE12ERE FER25EIRES

CcDO 2 2
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n— %S 1,814 1,478
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(REFTH)

=11 1,879 1,521

Hhigi Bl D= AER

(BfL:f8M)

TR 24F 12 A%E | TR 25 F 3 AEGS

bk 541 504

FR M 2 255 200

7T 12 13

BA 998 719

KEM 73 84

a&t 1,879 1,521
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